MMHOBPHAYKN POCCUA
®EIEPANIHOE MOCYAAPCTBEHHOE BIO[DKETHOE OGPA30BATENBHOE YUPEXEHUE
BbICLIErO OGPA30BAHUS

«BOPOHEXCKWUIM rOCYQAPCTBEHHbIA YHUBEPCUTET»
(PrbOY BO «BI'Y»)

YTBEPXQOAKD
3aeeayownii kacenpoi
thHaHCoB 1 KpeauTa

O{}A‘L \
T &'#/Cbmoeea E.Q.

20.04.2021r.

PAEOYAA MPOrPAMMA YYEBHOW AUCLUMIUHbI

51.B.0B.04.02. ®oHOOBbLIV AUNUHT

1. LUncpbp n HaumeHoBaHWe HanpaBneHUs NOAroToBkuU/cneunanbHOCTH:
38.04.08 «PuHAHCHI U KpeauT»

2. NMpodnnb nogrotoBku/cneunanusaumm: PMHaHCOBLIN MEHEKMEHT

3. Ksanudmkaums (cteneHb) BbINYCKHUKA: MarucTp
4. ®Popma obpasoBaHus: 3a04Has

5. Kacbeapa, oTBevarowasn 3a peanusauymio AMCUUNNUHbI: HUHAHCOB W KpeauTa

6. CoctaBuTenb nporpammbl: ChicoeBa E.P., 4.3.H., npodeccop

7. PekomeHpoBaHa: HMC skoHommuyeckoro dakynbTteTa, npotokon Ne4 ot 15.04.2021

8. YueOHbIN roa: 2022-2023 Tpumectpbl: 3,4



9. Llenu 1 3agauun y4eGHOW OUCLMUNIIUHBI:

Llenbio oceoeHus y4ebHOU OuCyUNIUHbI S8/19emcs:

- TeopeTnyeckas 1 npakTuyeckasi NoArotToBka B obnactv onepauuii ¢ LEHHbIMU
Gymaramu, npuobpeTeHne HaBbIKOB COBEPLLEHUS caenok, obecneuvBatoLLmx npuemMne-
Mblli YPOBEHb JOXOAHOCTU C NPEACKa3yeMbIM PUCKOM.

Badayu y4ebHoU OucyuniuHbl:

- packpbITb CxeMy (PYHKLMOHUPOBaHMS (POHAOBOrO phbiHKA; ONPeaennTb MecTo u
ponb MHCTUTYTOB (POHAOBOIO pbiHka B 06ecrneyeHnn caenok; No3HaKoMUTLCS CO Cro-
cobamm gocTyna K GupxkeBbIM TOpram;

— BbISIBUTb OCOGEHHOCTU NPUHATUSA UHBECTULIMOHHBLIX PELLEHMWI HA OCHOBE (hyH-
AaMeHTarnbHOro aHanusa; UaeHTUMLMpoBaTh ero 4OCTOMHCTBA U HEAOCTATKY;

- onpegenutb 0COBEHHOCTUN MPUHSATUS UHBECTULIMOHHBIX PELUEHUA Ha OCHOBE
TEXHUYECKOro aHanm3a; aeHTMUUMPOBaTbL Ero JOCTOMHCTBA U HEQOCTATKY;

— BbISIBUTb HEOBXOAUMOCTb KOMOMHALMM PasfMyHbIX METOAOB NPUHSATUS peLue-
HUA Npu hOPMMPOBAHUN MHBECTULMOHHOIO MOPTAENS; HAy4UTbCSt KOHTPONMPOBATb
PYCKM MyTeM OrpaHUYEHNs pa3MEPOB OTKPbITOW NO3ULINY;

— MO3HAKOMUTLCS C NMpUMepamu NoBeAeHUst Tperaepa B pasnnyHbIX PbIHOYHbIX
CUTyaUMsIX; BbISIBUTb €r0 TUMNNYHbIE SMOLIMOHANbHBIE COCTOSHUSI U OLLNOKN.

10. MecTo y4yeGHOM AucuuNNUHbI B cTpykType OOIM: 6rok B1, BapuatuBHas yacTb,
AVCUMNMMHa No BbIGOpY.

TpeboBaHUsi K BXOAHBIM 3HAHWUAM, YMEHUSIM U KOMMNETEHLUMAM, AUCLUMIUHBI, AN
KOTOPbIX AaHHaa AUCUMNNMHA SBNSETCA NpeaLlecTBYoLLen:

o6yyaloLWwniica JOMKEH 3HaTb:

- 3aKOHOMEPHOCTU (PYHKLMOHUPOBAHUSA COBPEMEHHbIX (PUHAHCOB M (prHaHCOBON
CUCTEMbI (Ha MaKpO-, Me30- 1 MUKPOYPOBHE);

- 0COBEHHOCTU (PYHKLMOHMPOBAHUS (PUHAHCOBBLIX WUHCTUTYTOB, cdepbl UX Aes-
TENbHOCTU, COBPEMEHHbIE MPOAYKTbI U YCIYTM AaHHbIX SKOHOMUYECKUX areHTOB;

obyyaroLWwniics JOMMKEH YMETb:

- MPUMEHSITb COBPEMEHHble WHCTPYMEeHTanbHble cpeacTBa ANs MpoBeaAeHus
KOMIMEKCHOro 3KOHOMMYECKOro M (PMHAHCOBOro aHanusa pesynbTaToB AeATENbHOCTU
(PUHAHCOBO-KPEOUTHBIX MHCTUTYTOB Kak MpodeCcCUOoHanbHbIX YY4aCTHUKOB pblHKA LIEH-
HbIX Bymar;

obGyyaroLwniica JomKeH BrageTh:

- HaBblkamu no cbopy, 06paboTke, aHanNn3y n cucTtemaTnsaLmn nHopmaumm no
TEMe uccrnegoBaHusi, CBA3aHHOW C MHBECTULMOHHOW AeATENbHOCTbI0 Ha (HOHAOBOM
pbIHKE.

OucumnnuHbl, Ana KOTOpbIX AaHHaA AMCUUNNMHA ABNSAETCA npenlecTBy-
owen: «PasBnTne permoHansHOro hMHaAHCOBOTO PbIHKa».

11. MnaHupyemble pe3ynbTaTbl OOy4eHUA NO AUCUUNIIMHE (3HaHWUA, YMEHUA,
HaBbIKW), COOTHECEHHbIe C MIIAHUPYeMbIMU pe3ynbTaTaMu OCBOeHUsi o6pa3oBa-
TenbHOW NporpaMmmbl (KOMNETeHUUAMM) U UHAUKATOPAMUN UX AOCTUXKEHUS:

Koa HassaHue Koa(br) WHavkaTop (bI) MnaHnpyemble pesynbTaThl
KOMNeTeHuun 0by4eHus
MK-3 | CnocobeH ocywects- | MK-3.2 | CocTtaBnsieT nepe- | 3HaTb:
naTb MHAHCOBOE KOH- YeHb PEKOMeHOaUui | — WUCTOYHUKM WMHGOPMaunu, Cco-

CynbTUPOBaHWE MO LUK-
pokomy cnektpy dm-
HaHCOBbIX ycnyr

no yNpaBneHuio WH-
BECTULIMOHHBIM
puckom

Aepxalime npumepbl COBPEMEHHOA
NpaKkTUKN ynpaBrieHUss UHBECTULM-
OHHbIM PUCKOM Ha (POHAOBOM PblIH-
Ke.

YmMeTb:




— paspabatbiBaTb pekomMeHgauuu
no ynpaBneHuto WMHBECTULIMOHHBLIM
PYCKOM Ha (POHOOBOM pPbIHKeE.
BnageTtb HaBblkamu:

— OUEHKU NpaKTUKU ynpaBreHus
WHBECTULIMOHHBIM PUCKOM Ha (hOH-
[OBOM pblHKE

MNK-3.3

O6ocHoBbIBaET 3HaTb:
CTPYKTYPY UM napa- | — MUCTOYHUKM WHOPMaumK, Cco-
MeTpbl LIENeBoro WH- | aepxalyne npumepsl NopTgensHo-
BECTULIMOHHOIo ro MHBECTUPOBaHUSA Ha CbOH,D,OBOM
noptderns pbIHKE.

YMmeTb:

— obocHoBaTb CTPYKTypy W napa-
MeTpbl LeNeBOro UHBECTULMOHHO-
ro noptdens.

Bnagetb:

- HaBblkaAMU UCMOMb30BaHUS WH-
CTPYMEHTOB (hyHAAMEHTanbHOro 1
TEXHUYECKOro aHanuaa Ans aHanu-
3a W OLEHKN UHBECTULIMOHHBIX Ka-
4YecTB LeHHbIX Gymar

12. O6bem AUCUUNIIUHBLI B 3a4eTHbIX eguHMLax/yac. - 3/108
dPopma NPOMEXYTOUYHOM aTTecTalumn; SK3aMeH.

13. Buabl y4e6HOM paboTbl

TpyaoemKkocTb (Yachl)
Bug yue6Hol pabotbl Mo cemecTpam
Bcero
3 TpumecTp | 4 TpumecTp

AyanTOpHblE 3aHATUSA 16 4 12
B TOM yucne: nekuuun 8 4 4
MpakTnyeckne 8 - 8
JTabopatopHble -
CamocTosiTenbHas paboTa 83 32 51
dopmMa NPOMEXYTOYHOW aTTecTaumu: 9 ) 9
9K3ameH

WToro: 108 36 72

13.1 CoaepxxaHue AUCLUNNUHbBI:

Ne HaumeHoBaHnue pa3gena
n/n | gucuMnvHbl

CogfepxaHvie pasgena AucumnvHbl

1. Jlekumnmn

11
HUS pblHKa LieHHbIX Bymar

TexHonorna yHKUMOHMPOBA-

AkumMm 1 cpoyHble Gymarn; ocobeHHOCTU (PYHKLUMOHUPOBAHUS
pblHKa LeHHbIX bymar (PLIB). YuacTthuku PLUB - 6pokep, aunep,
[OBEpUTENbHBIA  yNPaBNsOWMA, Aeno3UTapui, pacyeTHbI
6aHk, knupuHr, doHgoBas Gupxa, peecTpopepxaTesflb, UHBE-
cTop (knueHT Gpokepa). CucTema yyeta npaB Ha LeHHble Byma-
M, CUCTEMa PacyeTOB Ha pbIHKE LeHHbIX Gymar, Onepauumn c
LieHHbIMKM Bymaramu: cAenku 3a cyeT COBCTBEHHbIX CPeacTB
KNMeHTa, CAENKV 3a cHeT CPeACcTB, nepeAaHHbix Gpokepom Knu-
€HTY B 3aéM.

1.2
HOTO ¥ TeXHUYECKOro aHanusa

CopepxxaHue dyHaameHTanb-

dyHaaMeHTanbHbIA  aHanua: MOoHATUE, MPUHLMMLI, OCHOBHbIE
OonyLeHns, npuMeHeHWe dyHAaMEHTaNbHOro aHanusa Ans
NPOrHO3MPOBaHNA M3MEHEHUs] LeH Ha pbiHKE LEHHbIX Gymar.
OueHka akuuii MeTodamu: AUCKOHTUPOBAHUS AEHEXHbIX NOTO-
KOB, CpaBHUTENbHbIM, 3aTpaTHbIM. OCHOBHble HeaoCTaTku UC-
nosib3oBaHNsa yHOaMeHTanbHOro aHanuaa Ans NporHo3vpoBsa-




HUSI UBMEHEHWS LIEH Ha PbIHKE.
TeXHUYEeCKU aHanu3: NOHsITUE, MPUHLMMbLI, OCHOBHbIE AOMyLLe-
HUSl, NMPUMEHEHNe TEXHWYECKOro aHanu3a Afsi NPorHo3vpoBa-
HUS U3MEHEHUSI LeH Ha pblHKe LeHHbIX Bymar, ypoBHW noa-
[EPXKKW, YPOBHU COMNPOTUBMEHMUS, TPEHAbI, TPEHOOBbLIA aHanm3,
durypbl, MHOMKaTopbl, Teopus 3nuoTta, ypoBHU PuboHayvuu.
OCHOBHbIe HEA0CTaTKN WUCMONb30BaHUSI TEXHUYECKOrO aHanvaa
[N NPOrHO3MPOBaHWUS U3MEHEHWS LIEH Ha pbIHKE.

KomMBuHaums MeTofoB NPUHATUS PeLleHust Npu hopMUpoBaHUm
VHBECTULIMOHHOTO MOpTdensl, TEXHOIOMWU YNpaBrieHNUsl WHBe-

dopmupoBaHue noptdens
CTULMOHHBIM nopTdenem, NNaHoBoe orpaHnyeHne yB6bITKoB npu
1.3 | ueHHbIX Oymar u KOHTpoOInb M
ACKOB OTKPbITUM MO3WULMIA, OrpaHUYEeHUEe PUCKOB MyTeM ynpaBrieHus
P pasMepom no3vuuiA, 3HaveHune opmanusaumn TOProBown Cu-
CTeMbl, KOHCTPYMpPOBaHNEe COBCTBEHHOW TOProBOW CUCTEMbI.
Mopenu nosefgeHus 1 3MOLMOHasnbHbIE COCTOSIHUA Tpenaepa.
14 Mcuxonorua ToproBnu Ha pbiH- | TunNbl MHBECTOPOB B 3aBMCUMOCTU OT Liefiell MHBECTMPOBaHUSA
’ Ke LeHHbIX Bymar Ha cpuHaHCOBOM pbiHKke. HeobxogumocTb yyeTa Tpenaepom Le-
el MHBECTMPOBaHWSA KNMeHTOB. cuxonorusa Tonmol.
2. MNpakTnyeckne 3aHATUA
1. OcobeHHOCTU pbiHKa LeHHbIX 6ymar (PLIB)
TexHonorus HKLMOHWNpOBaA- | )
2.1 cbyHKLy P 2. YyacTtHukun PLB.
HUSA pbIHKa LIeHHbIX Bymar
3. Onepauuu ¢ LeHHbIMK BGymaramu
1. CopepxaHve, WHCTPYMEHTbI, MpeumMyLiecTBa U HeQoCcTaTku
29 CopepxaHnve dyHaameHTanb- | yHAaMeHTanbHOro aHanusa.
: HOro 1 TexHu4Yeckoro aHanunsa | 2. CogepxaHue, MHCTPYMEHTbI, MpenMyLiecTBa U He[oCTaTKu
TEXHMYECKOro aHanmaa
1. KoMBUHaunsi METOAOB NPUHSITUA peLleHus npu dopMupoBa-
HWW MHBECTULIMOHHOO nopTdens.
dopmmpoBaHne noptdens
2. TexHonornn ynpasneHnst UHBECTULIMOHHbLIM nopTdenem.
2.3 | UeHHbIX Oymar U KOHTPOSb
ACKOB 3. KoHTponb puckoB npu copMupoBaHMn nopTdenst LeHHbIX
P 6ymar
4. KoHcTpynpoBaHue cobCTBEHHON TOProBOi CUCTEMBI
1. Mopenu nosefeHus Tpenaepa.
Mcuxonorus ToproeBnn Ha pbiH- A A penaepa.
2.4 2. SMoumnoHarnbHble COCTOsIHWA Tperaepa

Ke UeHHbIX 6ymar

13.2 Tembl (pa3genbl) AUCUUNIIMHBLI U BUAbI 3aHATUN:

Buabl 3aHATUIA (YacoB)
{] - -
Ne HaumeHoBaHwue pa3gena auc: MpakTu- NaGopa- CamocTost
n/n LUUNIIUHBI Nekumn TenbHas Bcero
yeckune TOpHble
pabota
1 TexHonornss  yHKUMOHMPOBA- 2 2 } 20 24
HUS pblHKA LIeHHbIX Bymar
2 CopepxaHune yHaameHTanb- 2 2 } 20 24
HOro 1 TEXHMYECKOro aHanunsa
PopmmpoBaHve noptdens
3. | ueHHbIX Bymar 1 KOHTpOIb puc- 2 2 - 23 27
KoB
a Mcuxonorna ToproBnm Ha pblH- : 20 24
Ke LieHHbIX Bymar
WToro: 8 8 - 83 99
14. MeTognyeckue ykazaHus Ans oby4arowmxcs no 0OCBOeHUI0 AUCLUNIIUHDI

HUA.

[na poctmkeHnsa uenu n 3agad npenogaBaHNA OUCUUNINHDBI UCNONb3YHOTCA Ta-
Kne Buabl yqe6H0|7| pa6OTbI, KakK nekuuun, npaktnvyeckme 3aHATUA, NpakTtnvyeckme 3ana-

OucumnnuHa peanuayetcss ¢ NPUMEHEHNEM 3NEKTPOHHOTO OBy4YeHus U OUCTaH-
LIMOHHbIX 0Opa3oBaTerbHbIX TEXHOMOTMUNA.
MeToanyeckne ykasaHus ans obyyarowmxcs npy paboTte Ha NekUnsax




JIEKUMOHHbIE 3aHATUS PeanusyoTcs B COOTBETCTBUM C paboynm y4ebOHbIM nna-
HOM Npu NocneaoBaTenbHOM U3YYEeHUN TeM AUCLUMMWHBI.

B xoge noarotoBKM K NEKUMOHHBIM 3aHATUSIM OBydaloumcst pekoMeHayeTcst
M3y4nTb OCHOBHYIO NUTEpPaTypy, O3HAKOMUTBLCS C OOMONHUTENbHOW NUTEpaTypon, pe-
KOMEHA0BaHHOW npenogaBaTeneM WM MNpegycMOTPEHHOW HacTosiwen paboyen npo-
rpammon, a Takke obpaluaTbCcsa K nyénukaumam B Neproanyecknx HayyHblX U3gaHusx.

MeToaunyeckre ykasaHusa ans obyvarowmxcs npy pabote Ha NpakTUYECKOM 3aHATUN

MpakTnyeckne 3aHATUS peanu3yloTcs B COOTBETCTBMU C paboumm y4yebHbIM nna-
HOM Npu NocneaoBaTeNbHOM U3Y4eHUU TeM AUCLUMINHBI.

B xoge noAaroTtoBkM K NMPaKTUHECKMM 3aHATUAM Obydalowumcst pekoMeHayeTcs
N3y4nTb OCHOBHYIKO NMTepaTypy, O3HAKOMUTBLCA C AOMNOMHUTENBHOW nUTepaTypow, pe-
KOMeHOOBaHHOW npenogaBaTeneM W MNpegycCMOTPEHHOW HacTosiwen paboyen npo-
rpammon, a Takke obpallaTbecs K nybnukaumuam B Nepuoanyecknx HayyHbiX U3gaHusix.

CnepyeT NoArotoBuTb TE3WUChl AN BBICTYMIIEHUIA NO BCEM y4eBHbIM BOMpocam,
BbIHOCUMbIM Ha 3aHsATHeE.

B cBs3n ¢ TeM, YTO aKTUBHOCTb 06yqa|ou4erocs:| Ha NPakKTU4YeCKUX 3aHATUAX AB-
nsieTcs NpegMeToM KOHTPONS ero NpoaBMXKEHUs B OCBOEHMM Kypca, TO MOAroTOBKa K
TaKkUM 3aHATUSIM TpebyeT OTBETCTBEHHOIO OTHOLLEHWSI.

TeKywmni KOHTPOSb 3HaHWW CTyOEHTOB OCYLLEeCTBNSAETCA MocpeacTBOM BbIMOS-
HEeHWsi NPaKTUYECKUX 3adaHuii No Kaxxaon U3 YeTblpex TeM.

15. MNepeyeHb OCHOBHOW U AONONMHUTENLHOW NUTEpaTypbl, PECYPCOB UHTEPHET,
Heo6X0ANMBIX ANsi 0CBOEHUS AUCLIUMNIUHDI
a) oCHoBHas nuTepartypa:

Ne n/n McToyHmk

AHngpuanoB A.1O. NueecTuumn / A.KO. AHapuaHoB. — 2-e u3a., nepepab. u gon. — M. : MpocnekT,

1 2015. — 584 c. — URL:hhtp://biblioclub.ru/index.php?page=book&id=252298.
2 CbicoeBa E.®. PbIHOK LeHHbIX Bymar: yueb. nocobue / E.®. CbicoeBa. — M. : KHOPYC, 2018. —
" | 270c.
6) fononHWTenbHas nuTeparypa:
Ne n/n VcTO4HMK
1 BypeHuH A.H. PbIHOK LeHHbIX Gymar 1 npou3BoAdHbIX (MHAHCOBbIX MHCTPyMeHTOoB/ A.H. Bype-
) HUH., — n3a. 4-e, gononH. — M.: 000 «HTO», 2011. — 394 c.
2 lFanuy J1. ®uHaHcoBasi uHxeHepusi. WHCTpyMeHTbl M Cnocobbl ynpasrneHusi UHaHCOBbIM

puckom / J1. Fanuu. — M. : TBIM, 1998. — 600 c.

HasuacoH 3. CekblopyUTU3aLMA MNOTEKN: MUPOBON OMbIT, CTPYKTYpUpoBaHue n aHanus / 3. [a-
3. BMAcoH, 3. CaHpepc, J1.-J1. Bonbd, A. YuHr. — M. : BepwmnHa, 2007. — 596 c.

MHHOBaUMM Ha (hMHAHCOBbLIX pbiHkax / nog obw. peA.: T. B. Tennoson, H. . Bep3soHa. - M.: Us-
natenbckuii gom HAY BLUID, 2013. — 428 c.

5. KaBknH A.B. PbiHOK kpeauTHbIx gepuatnoB / A.B. KaBkuH. — M.: Ok3ameH, 2001. — 288 c.

Kon6 P. ®uHaHcoBble AepuBaTtuBebl : y4ebHuk / PobepT Y. Konb. — lMep. ¢ aHrn. — 2-e usg. —

6. M. : WHd.-n34. gom "dununs", 1997 .— 359 c.
7 JlornHoB A.A. AKuMK, ONUMOHBI, "daHToMbI" AN MeHeaKepoB. PUHAHCOBbLIE MHHOBaLMW U KOp-
) nopatusHoe ynpasnenue / A. A. JlornHos . — M. : leneoc, 2011. — 208 c.
8 Mapwann Ox.®. ®duHaHcoBas nHxeHepus: NonHoe pykoBOACTBO MO (PMHAHCOBbLIM HOBOBBEAE-
) HUAM: nep. ¢ anrn. / x.®. Mapwann, B.K. BaHcan. - M.: UH®PA-M, 1998. -386 c.
9 MwupkuH A.M. LieHHble 6ymarv n poHaoBbIn pbiHOK / A.M. MupkuH. — M.: MepcnekTtuBa, 1995. —
" | 536c¢.
Mupkun A.M. duHaHcoBoe byayuiee Poccuu: akcTpemymbl, Bymbl, cuctemHble pucku / A.M.
10. | MypKuH. - M: KHopyc, 2011. - 480 c. - URL:
http://www.mirkin.ru/index.php?option=com_content&task=blogcategory&id=126&Itemid=249
1 O pblHKe UeHHbIX Oymar : degep. 3akoH OT 22 anp. 1996 r. Ne39-®3. - URL:
" | http://www.consultant.ru.
12 O6 WHBECTMUMOHHBLIX doHaax : denep. 3akoH oT 29 Hosb. 2001 r. Ne156-903. — URL:

http://www.consultant.ru

13. | O6 unoTeke (3anore HeABWXMMOCTHM) : dedep. 3akoH oT 16 uons 1998 r. Ne102-$3. — URL:



hhtp://biblioclub.ru/index.php?page=book&id=252298
http://www.hse.ru/org/persons/65923
http://www.ozon.ru/context/detail/id/5914909/#tab_person
http://www.consultant.ru/
http://www.consultant.ru/

http://www.consultant.ru.

O6 wunoTeyHbIX LeHHbIX Oymarax: d¢egep. 3akoH oT 11.11.2003 N 152-#3. - URL:

14. http://www.consultant.ru

15 Monos B.1O. MHBecTnuun. Matematuyeckme metoabl : y4e6. nocobue / B.FHO. Monos, A.B. La-
' | noBan. — 2-e u3ga., ucnp. u gon. — M. : POPYM, 2014. — 143 c.

16 PbIHOK LieHHbIX Bymar : yuebHuk / noa pea. B.A.lanaHosa, A.W.BacoBa - 2-e n3a., nepepab. u
" | pon. - M.: ®uHaHckl 1 ctatuctuka, 2008. - 448 c.

17 CuHkn K., PUHAHCOBBI MEHEMKMEHT B KOMMepYeckoM GaHke U B MHAYCTPUM (DMHAHCOBBIX
" | yenyr : yyebHoe nocobue, nep. ¢ aHrm. / k. Cuxku.- M. : AnbnuHa BusHec Byke, 2007 .- 1017 c.

18 Yuncon P. KopnopatueHble obnurauum: cTpyktypa un aHanus / P. YuncoH, ®. ®abouumn. — M. :
" | AnbnuHa BusHec Bykc, 2005. — 445 c.

19 dabouum d.[x. PoiHOk obnuraumit: aHanus u ctpaterun / &k, dabouun. — M. : AnbnuHa
" | BusHec Byke, 2007. — 950 c.

20 ;O:?Zﬁouum ®. YnpaBneHvue nHBecTMumsMu: nep. ¢ aHrn. / . dabouun. — M. : MIH®PA-M. 2000. —

C.

21 PenbamaH A.B. MNponssogHble huHaHCOBbIE N TOBapHbIE MHCTPYMEHTHI : y4ebHuk / A.B. ®enb-
" | amaH.— M. : ®uHaHchkl 1 ctaTucTuka, 2008 .— 301 c.

22 ®rHaHcoBbIe PbIHKM U (PMHAHCOBO-KPEANTHbIE MHCTUTYTLI: y4eb. nocobue / [noa pep. I'. Beno-
" | rnasoso#, J1. Kponueeukon]. — CI6.: Mutep, 2013. — 384 c.

23 Xann [x. K. OnuuoHsl, dbtovepchl 1 Apyriue nponssogHble hMHaHCOBblE MHCTPYMeHTbI / k. K.
' | Xann; nep. ¢ aHrn. — M. : Bunbsamc, 2013. — 1072 c.

Bap X. N. Cekbtopntnsaums aktmeos : nep. ¢ Hem. / X.I1. bap. - M.: Bontepc Kynep, 2006. - C.

24. 208-296.

25 LleHHble Bymaru, obecneveHHble UNoTeKon 1 akTvBamu / nog pea. J. Xeripa; nep. ¢ aHrn. — M.:
" | AnbnuHa 6usHec bykc, 2007. — 854 c.

26. | Wapn Y. Nueectnumun / Y. Wapn, I'. Anekcangep, Ox. bannn. — M. : UHOPA-M, 2012. — 1027 c.

27 Wnanoynmk A. HoBas KynbTypa MHBECTUPOBAHUSI UMW CTPYKTYpUPOBaHHbIe NpoaykTbl / A. LWns-
" | noyHuk, I'. Copokonya. — M. : 3KCMO, 2010. — 272 c.

28, Financial Instruments Structured Products/ Handbook - URL:

http://www.oenb.at/en/img/phb_internet_tcm16-11173.pdf.

B) MH(POPMALIMOHHbIE 3NEKTPOHHO-06pa3oBaTeNbHble pecypchl (0huLManbHble pecypcbl UHTEPHET):

Ne n/n MNCTOYHMK
1. HauwmoHanbHbIn undposor pecypc «PYKOHT». - URL: http://rucont.ru
2. OnekTpoHHO-6MbnMoTeyHas cuctema «Ma3gatenbctBo «JlaHb»». - URL: https://e.lanbook.com
3 OneKkTpoHHO-bMbnunoTeyHass cuctema «YHuBepcuTeTckass 6ubnuoteka online». - URL:
) http://biblioclub.ru
4. VHdopmaumoHHo-cnpaBoyHas cuctema «KoHcynbTantntocy. - URL: http//www.consultant.ru
5 The Asia-Pacific Structured Finance Association ("APSA") (the Asia-Pacific Securitisation Asso-
) ciation) - URL: http://www.apsa-asia.com/about.html.
6. The Securities Industry and Financial Markets Association (SIFMA). - URL:http://www.sifma.org/
7 EBponevickas accoumaums CTpyKTyprpoBaHHbIX (prHAHCOBbIX MPOAYKTOB
) The European structured investment products association/ - URL: http://www.eusipa.org/
WHdopMaLMOHHO-aHanMTMYeckoe  areHTCTBO  CTPYKTYpUPOBaHHbIX — NpoayktoB. -  URL:
8. http://www.sproducts.ru/
9. MHdopmaumoHHoe areHTcTBo CbondS. — URL: http://www.cbonds.info/ru/rus/.
10. WHdopmaumoHHoe areHTcTBo ®uHMmapkeT. — URL: http://www.rusbonds.ru/default.asp).
11. MexayHapoaHas degepaums doHaoBbix Gupx — URL:http://www.fibv.com.
12. MopTtan «®PunHaHcoBble HaykM» — URL:http://www.mirkin.ru.
13. MockoBckasi 6upxxa — URL:http://moex.ru/
14. LleHTpanbHbI 6aHk PP (Bank Poccum) - URL:http://www.cbr.ru.
15 YacTHbIN caWT Mo CTPYKTypupoBaHHbIM npodyktam Andreas Blimke. - URL:http://www.my-
) structured-products.com/
16 Lsenuapckas accoumaums CTPYKTYPUPOBAHHbIX hUHAHCOBBIX npoayKTOB. -

URL:http://www.scoach.ch , http://www.svsp-verband.ch/home/index.aspx?lang=en.

16. Mepe4vyeHb y4ebHO-MeTOAUYECKOro obecneyeHus Anssi CaMoCToATeNIbHOW pa-

60TbI

[ Nen/n | MNCTOYHMK



http://www.consultant.ru/
http://www.consultant.ru/
http://www.oenb.at/en/img/phb_internet_tcm16-11173.pdf
https://lib.vsu.ru/url.php?url=http://rucont.ru
http://biblioclub.ru/
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http://www.sifma.org/
http://www.eusipa.org/
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http://www.my-structured-products.com/
http://www.my-structured-products.com/
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http://www.svsp-verband.ch/home/index.aspx?lang=en

1 Kosy6 J1.A. OpraHusauusi camocTosiTenbHON paboTbl CTyAeHToB: yyeb.-metod. nocobue/ J1.A.
’ Kosy6, E.®. CbicoeBa. - BopoHex : Magatenbckuin gom BI'Y, 2020. — 76 c.

17. O6pa3oBaTenbHble TEXHONOMMWU, UCNonb3yeMble NpU peanu3auuu y4yeGHoWm
AUCLMNIVHbI, BKMOYas AWCTaHUMOHHble o6pa3oBartenbHble TexHonoruun (OOT,
3neKTPoHHoe obyyeHue (J0), cMmelwaHHOe 06yyeHue):

Mpu peanusaumn AMCUMNIUHBLI NPOBOASITCS OBG30pHbIE NEKUUW, NpobnemHble n
ANCKYCCUOHHbIE MPaKTUYecKkne 3aHATUA. [ucumnnuHa peanuayetcs C dnemMeHTaMu anek-
TPOHHOrO 0By4eHUst U ANCTaHUMOHHBLIX 0O6pa3oBaTenbHbIX TEXHOMOMMIA B paMKax 3NeKTPOHHOIo
kypcal (OK) «POHAOBLIN ANAMHE», Pa3MelLeHHOro Ha mopTane «NeKTPOHHbIA YHUBEPCUTET
BIY». OK |skrioyaeT yyebHble mMaTepuanbl [Ans camMoCTOSITENLHOM paboThl oBydalolLuxcs, a
Tarke obecneyrBaeT BO3MOXHOCTb NPOBEAEHNS KOHTAKTHbIX YacoB/ayaAUTOPHbIX 3aHATUN
B PEXUME OHNaNH.

18. MaTepuanbHO-TeXHU4YeCKoe obecnevyeHne AUCUUNIIUHDI:

Ao6asneHo npumeuanue ([Office1]): TlokassiBaem

CBOH KypchI!!!

YyebHble MaTepuanbl, npegocTaBnsieMble npenopasatenem; OoHA Hay4YHbIX
cTaTten, aBTopedepartoB guccepraumi no npobnemam rMHaHCOB, EHEXHOro obpalle-
HUS U KpeauTa, hopMUpyeMbI Ha kadedpe, oTBevarwllel 3a AUCUMNNUHY; Gubnuo-
TeyHbin poHg 3HB OIBOY BO «BI'Y»; yyebHaa ayguTtopus: cneunanMsampoBaHHast
mMebenb, HOyTOYK, MPOEKTOP, 3KpaH Ans npoektopa HacTeHHbIn, WHDMI-npnemHuk.

19. OueHOuYHbIe cpeACcTBa AN NpoBeAeHUs TeKyLlel U NPOMEeXyTOYHON aTTecTa-
uun

HODFILI,OK OLleHKM OCBOEHUA 06yHaIOLIJ,I/IMVICF| yqe6Horo MaTtepuana onpeaendet-
CA cogeprKaHnem cnenyrwmnx pasgenos AUCUMUNIINHDILL

Ne HanmeHoBaHve pasgena gucumnnuHbl KomneTen- M;(ﬁ;ﬁ;gs;‘:) OueHoYHble

n/n (mopynsi) ums(n) KOMIETEHLMM cpeacTea

1 TexHonornsa yHKUMOHNPOBAHNSA PbIH- MK-3 MK-3.2 MpakTnyeckoe
Ka LieHHbIX bymar 3agaHue

2 CopepxaHue yHOaMEHTaNbHOrO WU MK-3 MK-3.2, MK-3.3 MpakTtnyeckoe
TEXHWYECKOro aHanuaa 3agaHue

3. dopmupoBaHMe nopTdenss UeHHbIX MK-3 MK-3.2, MK-3.3 MpakTnyeckoe
6ymar 1 KOHTPOnb PUCKOB 3afjaHue

4 [Mcmxonorna TOpProBnn Ha pbiHKE LiEH- nK-3 MK-3.2, MK-3.3 MpakTnyeckoe
HbIX Bymar 3afjaHue

[MpomexyToyHasi aTTecTauus - 9k3aMeH MepeyeHb BonpocoB

20. TunoBble OLEHOYHble cpeAcTBa U MeToAUYECKUe maTtepuarnbl, onpegensiio-
WwmMe npoueaypbl OLeHUBaHUS

20.1. TeKyLMM KOHTPOIb yCNeBaeMoCTH

KOHTpOJ‘Ib ycneBaemMoCTh no gucuuniinHe ocCyLlecTBAeTCA C NOMOLbIO cnefyrwmnx
OLEeHO4YHbIX CpeacTB:

20.1.1. NepeyeHb NpPaKTU4ECKUX 3aAaHUN

MpakTnuyeckoe 3agaHue 1.



Mcnonb3ysa uHpOpMauMio CamToB KOMMaHUM - aMUTEHTOB, canTa PBK, Gupxu
MMBB-PTC un Ap. OTKpbITbIX ICTOYHUKOB, OTBETLTE Ha criefytoLue BOnpochl:

KOMMNAHWA - SMUTEHT

YcTaBHbin kanutan B 2021, 2022 .

LleHHble Bymaru, BbinyLlEHHbIE KOMMNaHNEN
HomMuHanbHas cTOoMMOCTb akLui

OMUCCMOHHasa CTOMMOCTb (LieHa pasMeLLeHns) akuui
[NepBOHa4vanbHas CTOMMOCTb akLmin

BanaHcoBas (GyxranTepckas) CTOMMOCTb aKLui
PbiHOYHas (kypcoBasi) CTOMMOCTb aKLui

YucTtasa npnbbinb komnaHum B 2020 1. n B 2021 .
Mpubbinb, Npuxoaswascsa Ha ogHy akumio B 2020 r. n B 2021 r.
HomMuHanbHas cTtoMMmocTb obnurauui

OMUCCUOHHasA CTOMMOCTb obnuraummn
[MNepBoHa4vanbHas CTOMMOCTb 06nuraumin

TekyLasi AUCKOHTUPOBAHHAsA CTOMMOCTb obnurauui
PbiHo4YHasa cTommocTb obnurauni

BbikynHas ueHa obnurauuin

MpakTnyeckoe 3agaHue 2.

MN3yumB rpachumk LeHbl 1 06 bEMOB TOProB KOMMAHUN — SMUTEHTA:!

- NMOCTPOWTE rOPU3OHTAasbHbIE YPOBHM MOAAEPXKKU/CONPOTUBIIEHUST U 3anuinTe
nx 6ykBeHHoe 0603HaYeHue;

- MOCTPOWTE NUHMM KaHana (TpeHaa) u 3anuwinTe ux 6ykBeHHoe ob6o3HaveHue;

- HanMguTe 1 NOCTPorTE PUrYpbl «TPEYTOMbHUK» U «MPSAMOYrONbHUKY U 3anumLLm-
Te ux OyKBEeHHblE 0003HaYEHMS;

- HamguTe W NOCTPOWTE pPasBOPOTHble Urypbl, HanNpumep, «rofioBa-nnevn»,
«JBOMHOE OHO» MU T. M. U 3anuwnTe ux GykBeHHbIE 0003HaYeHUs;

- NpoaHanuanpymnTe rpaduk LieHbl 1 06bema, CUrHambl MIHOUKaTOPOB U 3anun-
Te CBOe NpeanorioXeHue OTHOCUTENbHO Oyayllero M3MeHeHUsi KOTUPOBOK U BalLMX
OEenCcTBU B 3TUX YCITOBUSAX.

MpakTnyeckoe 3agaHue 3.

MocTpoiiTe NMHUM TpeHda (kaHana) Ha npumepe rpaduka M3MeHeHUs! KOTUPOBOK
aKuwWi onpefeneHHoi KoMNaHuK U caenaiTe COOTBETCTBYIOLLME BbIBOAbI.

MpakTnyeckoe 3agaHue 4.

MocTponTe ropusoHTanbHble NMHUU NOSAEPXKKN U COMPOTUBIEHUS Ha Npumepe
rpacuka n3aMmeHeHun KOTUPOBOK akLnmM onpeaeneHHoNn KOMNaHum.

MpakTnyeckoe 3agaHue 5.
Ha rpadukax nobbix Tpex SMWUTEHTOB HanWguTe U NocTponTe durypbl «Tpe-
YrONbHUK» N «dnar».

MpakTnyeckoe 3agaHue 6.

Ha rpadwmkax niobbix Tpex SMUTEHTOB HaWaAUTE U NOCTPOUTE hUrypy «rornosa u
nneym».



MpakTnyeckoe 3apaHue 7.

Ha rpadumkax nobbix Tpex SMUTEHTOB HaWauTe U NOCTPoNTe OUrypbl «ABOMHAs
BEpLUMHA» N «BOVHOE OHO».

MpakTnyeckoe 3agaHue 8.

Ha rpadpukax noGbix Tpex SMUTEHTOB HaiauTe curHanbl, reHepupyemble obbe-
MOM TOProB, 1 CAENanTe COOTBETCTBYIOLLME BbIBOAbI.

MpakTnyeckoe 3agaHue 9.

[MocTponTe NPOCTYH CKOMb3SILLYH CPEOHIO Ha npumepe rpaduka M3MeHeHus
KOTUPOBOK aKLMi onpeaeneHHoOn KoMnaHuu.

MpakTuyeckoe 3agaHue 10.

Ha ocHoBe wncnonb3oBaHus uHtepdenca tepmmHana QUIK ans BbicTaBneHus
3asiBOK COrNacHO TOProBOro MnaHa: PbIHOYHbIX 3asBOK, 3asBOK MOA YCNoBUEM (TIMK-
npoguT, CTOMN-NOCC) 1 CBA3aHHbIX 3asiBOK.

Kputepum oueHku:

— OLieHKa «OT/IMYHO» BbICTABMSAETCH 06yYaloLEeMycs, ECIN OH NOMHOCTLIO U 6e3
OLLIMBOK BbIMOMHWUI BCE 3aaHus;

—OLleHKa «XOPOLLO» BbICTABNSETCA O0y4alolemMycsi, eCnn OH MONHOCTLIO Bbl-
NOSHWN 3agaHue, OAHaKo UMEKT MEeCTO apudMeTUYeckune (pacyeTHbIE) OLLNGKY;

—OLeHKa «yAoBMNEeTBOPUTENbHO» BbICTaBnsAeTcs obydatolemycs, ecrnm oH non-
HOCTbIO BbIMOMHUI 3a4aHne, 04HaKo B HEM MMEIOT MECTO OLUMOKM MEeTO4NYeCcKoro Xa-
pakTepa 1 apudMeTUYECKOro xapakrepa;

- OleHKa «HeyaoBneTBOPUTENbHOY BbICTaBMAETCA 0ByYaloLLIEMYCS, €CMU OH He
BbIMOSHWI 3a4aHue.

20.2. NpomexyTo4yHasa aTrecTaums

MpomexyToyHasi aTTecTauusi No AUCLIMINIMHE OCYLLECTBNSETCS C NMOMOLLbIO Cre-
AOYHOLLMX OLLEHOYHbIX CPeaCTB:

— nepeyeHb BOMPOCOB K 3K3aMeHy;

OnvcaHve TexXHOMornm NpoBeaeHus.

B oTBeaeHHoe BpeMs oby4yaloLmecs roTOBSIT MMCbMEHHbIE OTBETHI Ha BOMPOCHI
3K3aMeHaLUMoHHoro buneTa ¢ nocrneaylLwum nx obcyxaeHem.

MepeyeHb BONPOCOB K 3K3aMeHY

1. CywWHOCTb, BUAbI, KNaccmudmrKauusi LeHHbIX bymar.

2. N'HBECTULMOHHbIE CBOMCTBA LIeHHbIX Bymar: HageXHOCTb, JOXOAHOCTb, POCT,
NUKBUOHOCTb.

3. Bugbl npodeccuoHanbHOM AesTENBHOCTU Ha PbIHKE LEHHbIX Oymar.

4. Buapbl onepauuin Ha pbiHKe LeHHbIX Bymar.

5. CogepxxaHue M NpUHLUMMbI PyHOAAMEHTaNbHOro aHanm3a Ha pblHKE LeHHbIX
Gymar.

6. NHCTpymMeHTbI hyHAaMEHTanNbHOro aHanm3a Ha pbliHKe LieHHbIX GyMar.

7. NpenmyLectBa 1 HegocTaTkM PyHOAMEHTaNnbHOro aHanmaa.

8. CopeprkaHve 1 NpUHLMNBI TEXHUYECKOro aHanusa Ha pblHKE LieHHbIX Oymar.



9. VIHCTPYMEHTbI TEXHUYECKOrO aHanm3a Ha pblHKe LieHHbIX bymar.

10. MNMpeumyLiecTBa 1 HEAOCTATKM TEXHUYECKOrO aHanunsa.

11. MNoHATME 1M NHBECTULIMOHHbIE KayecTBa NopTdens LeHHbIX bymar.

12. Bugpbl noptdenen LeHHbIX Gymar.

13. KombuHaumss MeTogoB NPUHATUS PELUEHUA NpY (DOPMUPOBAHUN MHBECTULU-
OHHOro nopTdens.

14. CTtpaTternm ynpasneHnst MHBECTULIMOHHBLIM NopTdenem.

15. TexHonormun ynpaeneHus MHBECTULUOHHLIM NopTdenem.

16. MNMnaHoBOE OrpaHu4eHVe PUCKOB NPY OTKPLITUM MO3ULMIA HA PbIHKE LEHHbIX

17. OrpaHnyeHne puckoB NyTeM ynpasrieHNs pasmepoM OTKPbITbIX MO3ULMIA.

18. CopepxaHue n 3HayeHne bopmMann3oBaHHOM TOProBOM CUCTEMBI.

19. CoaepxaHue 1 KOHCTpyMpoBaHue co6CTBEHHON TOPrOBON CUCTEMBI.

20. Mogenn noeepeHus Tpengepa: Npyv COBNAAEHWM HanpaBneHus OBWXKEHWS
pblHKa C NPOrHO3HbIM; NPV HECOBMALEHUWN HanpaBneHUs ABMXEHUS PblHKa C MPOrHo3-
HbIM; NPV HEMOHUMAHWM PbIHKA.

21. CogepxaHve TUNMYHON MOAEeNn NOBEeOEeHNA HauMHaloLWwero Tpenaepa B pas-
TINYHBIX PbIHOYHBIX CUTYyaLMSIX.

22. OMoLMOHanbHbIE COCTOSIHUSI TPeaepa 1 yCrnoBus UX MUHMMMU3aUMM Ha pe-
3ynbTaTbl TOProBMM.

23. Cnocobbl MMHMMU3aUMKM 3MOLMOHArbHBIX COCTOSIHUS Tpelraepa Ha pesyrb-
TaTbl TOProBNW.

TpeboBaHusi K BEINONHEHWIO 3a4aHWI), LKanbl U KpUTEPUM OLLeHMBaHKS

Ons oueHuBaHus pe3ynbTaToB OOyYEHUs1 HA dK3aMeHe WUCMOMb3YyKTCH Creayto-
LuMe nokasaTenu:

1) 3HaHWe y4yebHOro matepmana u BnageHne noHATUAHBIM annapaToMm;

2) ymeHue CBs3bIBaTb TEOPUIO C MPAaKTUKOMN;

3) ymeHve mnnncTpuMpoBaTh OTBET Mpumepamu, daktamu, AaHHbIMU Hay4HbIX
nceneagoBaHun.

Ona oueHvBaHMA pes3ynbTaToB OOy4YeHUs Ha 3K3aMeHe ucnonb3yeTca 4-
GannbHasa wWwana: «OTMAMYHO», «XOPOLUO», «YAOBNETBOPUTENBHOY», «HEYAOBNETBOPU-
TENbHO».

COOTHOLLEHWE NoKa3aTenem, KpUTepMEB U LUKanbl OLEHWBAHWUSA Pe3ynbTaToB 00yYeHus.

YpoBeHb
ccopmupo- LWkana
Kputepun oLieHUBaHUs KOMNETEHLMIA BaHHOCTW OLEeHOK
KOMMEeTeHUNI

OGyyatowmiica B NOMHON Mepe BrageeT MOHATUAHBLIM annapaTtom B
obnactm OHAOBOrO AWNMHra, CrnocobeH  WNMKCTPUpOBaTb OTBET TOBbILLEHHbI OtnmyHo
npumepamu, pakTamu, AaHHbIMWA Hay4HbIX UCCNENOBaHUN, YMEET CBS-

g ypoBeHb
3bIBaTb TEOPUIO C MPAKTUKOM.

OTBeT Ha KOHTPONbHO-U3MEPUTESIbHBIN MaTepuan He COOTBETCTBYET

OQHOMY M3 NepeunCneHHbIX nokasaTenei, HO obydatowmica naeTt Ea30BbLIit

npaBusibHble OTBETbl Ha AOOMONHUTENbHbIE BOMPOCHI. HepocTtaTouHo YpOBEHb XopoLuo
npoaeMOHCTPUPOBAHO yMeHUe CBA3aTb TEOPUIO C I'IpaKTVIKOVI.

OTBeT Ha KOHTpOJ'IbHO-I/ISMepI/ITeI'IbeIVI MaTtepuan He COOTBEeTCTByeT
ABYM U3 NepeyvncreHHbIX nokasarenen, o6yqarou.w|17|cs:| Aaet Henon- nOpOI’OBbIVI YposneTso-
Hble OTBETbl Ha OOMOMHUTESIbHbIE BOMPOCHI. ,D,eMOHCTpVIpyeT YacTtuy- YPOBEHb puTenbLHO
Hble 3HaHUA.




OTBET Ha KOHTPOMNbHO-U3MEPUTENbHBLIN MaTepuan He COOTBETCTBYeT
nepeyncrneHHbIM nokasaTtensM. ObyyaroLwmincs 4eMOHCTPUpyeT OTpbl- Heypnoene-
BOYHble, hparMeHTapHble 3HaHUsI, fonyckaeT rpybble owmnbku. TBOPUTENbLHO
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